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Audit report

To the Unitholders of
CS Investment Funds 12

Our opinion

In our opinion, the accompanying financial statements give a true and fair view of the financial position
of CS Investment Funds 12 (the “Fund”) and of each of its sub-funds as at 31 March 2023, and of the
results of their operations and changes in their net assets for the year then ended in accordance with
Luxembourg legal and regulatory requirements relating to the preparation and presentation of the
financial statements.

What we have audited
The Fund’s financial statements compﬁse:

o the Combined Statement of Net Assets for the Fund and the Statement of Net Assets for each of the
sub-funds as at 31 March 2023;

o the Combined Statement of Operations / Changes in Net Assets for the Fund and the Statement of
Operations / Changes in Net Assets for each of the sub-funds for the year then ended;

e the Statement of Investments in Securities for each of the sub-funds as at 31 March 2023; and

o the notes to the financial statements, which include a summary of significant accounting policies.

Basis for opinion

We conducted our audit in accordance with the Law of 23 July 2016 on the audit profession (Law of
23 July 2016) and with International Standards on Auditing (ISAs) as adopted for Luxembourg by the
“Gommission de Surveillance du Secteur Financier’ (CSSF). Our responsibilities under the Law of
23 July 2016 and ISAs as adopted for Luxembourg by the CSSF are further described in the
“Responsibilities of the “Réviseur d’entreprises agréé” for the audit of the financial statements” section
of our report.

We believe that the audit evidence we have obtained is sufficient and appropriate to provide a basis for
our opinion.

We are independent of the Fund in accordance with the International Code of Ethics for Professional
Accountants, including International Independence Standards, issued by the International Ethics
Standards Board for Accountants (IESBA Code) as adopted for Luxembourg by the CSSF together with
the ethical requirements that are relevant to our audit of the financial statements. We have fulfilled our
other ethical responsibilities under those ethical requirements.

Other information

The Board of Directors of the Management Company is responsible for the other information. The othgr
information comprises the information stated in the annual report but does not include the financial
statements and our audit report thereon.

Our opinion on the financial statements does nct cover the other information and we do not express any
form of assurance conclusion thereon.

PricewaterhouseCoopers, Société coopérative, 2 rue ‘Gerhard Mercator, B.P. 1443, L-1014 Luxembourg
T: +352 494848 1, F : +352 494848 2900, www.pu c.lu

Cabinet de révision agréé. Expert-comptable (autor sation gouvernementale n°10028256)
R.C.S. Luxembourg B 65 477 - TVA LU25482518
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In connection with our audit of the financial statements, our responsibility is to read the other information
identified above and, in doing so, consider whether the other information is materially inconsistent with
the financial statements or our knowledge obtained in the audit, or otherwise appears to be materially
misstated. If, based on the work we have performed, we conclude that there is a material misstatement
of this other information, we are required to report that fact. We have nothing to report in this regard.

Responsibilities of the Board of Directors of the Management Company for the financial
statements

The Board of Directors of the Management Company is responsible for the preparation and fair
presentation of the financial statements in accordance with Luxembourg legal and regulatory
requirements relating to the preparation and presentation of the financial statements, and for such
internal control as the Board of Directors of the Management Company determines is necessary to
enable the preparation of financial statements that are free from material misstatement, whether due to
fraud or error.

In preparing the financial statements, the Board of Directors of the Management Company is responsible
for assessing the Fund'’s and each of its sub-funds' ability to continue as a going concern, disclosing, as
applicable, matters related to going concern and using the going concern basis of accounting unless the
Board of Directors of the Management!Company either intends to liquidate the Fund or close any of its
sub-funds or to cease operations, or has no realistic alternative but to do so.

Responsibilities of the “Réviseur d’entreprises agréé” for the audit of the financial statements

The objectives of our audit are to obtain reasonable assurance about whether the financial statements
as a whole are free from material misstatement, whether due to fraud or error, and to issue an audit
report that includes our opinion. Reasonable assurance is a high level of assurance, but is not a
guarantee that an audit conducted in accordance with the Law of 23 July 2016 and with ISAs as adopted
for Luxembourg by the CSSF will always detect a material misstatement when it exists. Misstatements
can arise from fraud or error and are considered material if, individually or in the aggregate, they could
reasonably be expected to influence the economic decisions of users taken on the basis of these
financial statements.

As part of an audit in accordance with the Law of 23 July 2016 and with 1SAs as adopted for Luxembourg
by the CSSF, we exercise professional judgment and maintain professional scepticism throughout the
audit. We also:

o identify and assess the risks of material misstatement of the financial statements, whether due to
fraud or error, design and perform audit procedures responsive to those risks, and obtain audit
evidence that is sufficient and appropriate to provide a basis for our opinion. The risk of not detecting
a material misstatement resulting from fraud is higher than for one resulting from error, as fraud may
involve collusion, forgery, intentional omissions, misrepresentations, or the override of internal
control;

e obtain an understanding of internal control relevant to the audit in order to design audit procedures
that are appropriate in the circumstances, but not for the purpose of expressing an opinion on the
effectiveness of the Fund's internal control;

o evaluate the appropriateness of accounting policies used and the reasonableness of accounting
estimates and related disclosures made by the Board of Directors of the Management Company;
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e conclude on the appropriateness of the Board of Directors of the Management Company’s use of the
going concern basis of accounting and, based on the audit evidence obtained, whether a material
uncertainty exists related to events or conditions that may cast significant doubt on the Fund'’s or any
of its sub-funds' ability to continue as a going concern. If we conclude that a material uncertainty
exists, we are required to draw attention in our audit report to the related disclosures in the financial
statements or, if such disclosures are inadequate, to modify our opinion. Our conclusions are based
on the audit evidence obtained up to the date of our audit report. However, future events or conditions
may cause the Fund or any of its sub-funds to cease to continue as a going concern;

e evaluate the overall presentation, structure and content of the financial statements, including the
disclosures, and whether the financial statements represent the underlying transactions and events
in a manner that achieves fair presentation.

We communicate with those charged with governance regarding, among other matters, the planned
scope and timing of the audit and significant audit findings, including any significant deficiencies in
internal control that we identify during our audit.

PricewaterhouseCoopers, Société coopérative Luxembourg, 20 July 2023
Represented by
=

Electroncally signed by
Sandra Paulis

TC P

Sandra Paulis
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26.

04.

2023

—134, 254

36

HFH - Rv
UBS AG London Branch -
London — United Kingdom

250, 000

kv

—182, 480

12.

05.

2023

2, 352.

34

>k Rov
UBS AG London Branch -
London — United Kingdom

1,014,214 HF & - F)v

—1, 360, 000

12.

05.

2023

8, 720.

87

HAH
Credit Suisse (Schweiz) AG —

Zurich — Switzerland

185, 000, 000

kv

—1, 420, 700

12.

05.

2023

—22,193.

7

HAH
Credit Suisse (Schweiz) AG —

Zurich — Switzerland

42, 000, 000

>k Kov

—322, 477

12.

05.

2023

—4, 978.

65

BFH - R
Citibank N.A.- London —
United Kingdom

850, 000

>k Kov

—619, 824

. 05.

2023

8, 606.

20

K Koy
Citibank N.A.- London —
United Kingdom

3,432, 065

—3, 190, 000

12.

05.

2023

—41, 970.

06

>k Rov
Citibank N.A.- London —
United Kingdom

8,471, 837

—17, 860, 000

12.

05.

2023

—88, 049.

09

EYMAHERNITRDIRERMFAIRE

30, 633.

45

RN MBEHO —HTH D,



CSALVRARNAU N« Ty X 12

— LT e AL A (Lux) R—=hTx VA 77 K RF 2 - USD

MEEHEE (KFILTERR) LUT72 FOH#HFE

20234F 3 H 31 H BiE
Ck Fv) (TH)

BE
PG FESE — R 314, 673, 405. 98 44, 359, 510
PFITTHEERB LT v —h —HE4E 5,113, 157. 74 720, 802
ENIEER 363, 241. 82 51, 206
Jen 2 R FAINTAR D AR FEBUMIF 4% 30, 633. 45 4,318
Z DD ERE 2, 576. 64 363
320, 183, 015. 63 45, 136, 200

818
S IEIEK 432, 085. 32 60, 911
432, 085. 32 60, 911
W& 319, 750, 930. 31 45, 075, 289
772 RO 20234F 3 H 31 HEHE 20224F 3 A 31 A HAE 20214F 3 H 31 HEHAE

MEERE KAL)

319, 750, 930. 31

428, 069, 419. 28

378, 870, 913. 07

1 087 YA

7 7 ABXK L (acc) 311.29 339. 12 334. 11
7 7 AEB— e ARMER CKk FL) 1,324.03 1,429.19 1,395. 17
7 7 AIB— e RREER Ck FL) 1,439.13 1,553. 75 1,517.11
7 7 AUB— e ARMER Ck FL) 127.75 138. 82 136. 43
27 ABHM AT (ace) 10, 345. 00 11, 706. 00 11, 580. 00
FRITEZHIMEOH HREE HEHE FATO%K BERO#

75 ABX R (ace) 567, 898. 613 712, 726. 480 58, 988. 252 203, 816. 119
7 J AEB—eARMEM Ck FL) 9, 604. 959 11, 759. 403 669. 076 2, 823. 520
7 7 AIB— AR ERE Ck FL) 28, 257.318 38, 502. 338 2,071. 794 12,316. 814
7 7 AUB— e ARRER Ck FL) 422, 353, 542 474, 764. 418 112, 291. 751 164, 702. 627
7 7 ZABHM& T (acc) 458, 405. 323 454, 481. 590 86, 705. 645 82, 781.912

R MBEHO —HTH D,



CSA YV _RARNAVE -« Ty X .12

— LT e AL A (Lux) R—=hTx VA 77 K RF 2 - USD

ERFEE MEELHHEE (KRFLTERT)

20224 H 1 B D

20234E 3 A31H £ CTOHM

Ck k) (M)
HEREMEE 428, 069, 419. 28 60, 344, 946
U 2%
WEFERITRDFE (Mi%R) 1, 626, 806. 48 229, 331
B4 (RigR) 806, 057. 97 113, 630
SATHIE 111, 092. 55 15, 661
AES BTN AR 9, 034. 97 1,274
Z DD L 75, 445. 89 10, 636

2,628, 437. 86 370, 531
2/
(egiitaill| 4,678, 384. 57 659, 512
PRE I 223, 256. 02 31, 472
HHEBERITEMN 214, 333. 25 30, 215
FIRE L 0N EE 25, 364. 52 3,576
FLE I L OMRAT FECkH 374.09 53
By kol L. RESRITRB L ofmoE i 134,911. 19 19,018
FEIRF 81, 859. 68 11, 540
5, 358, 483. 32 755, 385

MFE (JBK) (2, 730, 045. 46) (384, 855)
EHRAE (BK)
GG H] (3, 254, 357. 09) (458, 767)
e 2 (5, 786, 893. 27) (815, 778)
ShE 2R (636, 400. 28) (89, 713)

(9, 677, 650. 64) (1, 364, 258)
ERMAE (BX) (12, 407, 696. 10) (1,749, 113)
REHMETME (FHME) OEH
e P (32, 112, 882. 58) (4, 526, 953)
S 2R 1, 940, 579. 59 273, 564

(30, 172, 302. 99) (4, 253, 390)




BRHOERICKAMEEOHMEM GEL) (42, 579, 999. 09) (6, 002, 502)

HAHBRL

A 42,782, 399. 57 6, 031, 035

HEREL (108, 520, 889. 45) (15, 298, 190)
(65, 738, 489. 88) (9, 267, 155)

AR EMERE 319, 750, 930. 31 45, 075, 289

R YMBEHO —HTH D,



CSALVRARNAU N« Ty X 12

—JVvF 4 AL A (Lux) R—bT7x VA« T77 K- Z7a—2-USD

TOZAL - T—EELVER

Valoren ISIN B IR EREN HWERALEER
275 ZBX RV (acc) 672380  LU0078042453 1.70% 2.08%
27 5 ZEB— e ER Ck FL) 28146665  LU1230137272 0. 60% 0.96%
7 5 ZUB— e ER Ck L) 26362879  LU1144411631 1. 40% 1. 78%
75 AIB— A ER Ck L) 28234316  LU1230137512 0.60% 0.98%
25 ZBHHET (ace) 36829025  LU1614285234 1. 70% 2.16%
TJ72KR - NNTD4A—T 2R
FEHIR BREE 20224 20214 20204

25 ZBX RV (acc) 5.43% / —19.18% 12. 68% 11.57%
27 5 ZEB— e ER Ck L) 5.73% / —18.27% 13.95% 12.83%
75 AUB— A ER Ck F) 5.52% / —18.94% 13.01% 11.91%
275 ZIB— A ER Ck FL) 5.72% —10.30% —18.29% J/ J/
25 ZBHHET (ace) 4.15% J/ —21.28% 12. 14% 10. 16%



e

T HERHN

BL Y Gl BaliEE]
BT (R—HA—4) Ck Fv)
HAH 77,893,700 K Fv —587,595 13.04. 2023 —1,242. 43
Credit Suisse (Schweiz) AG —

Zurich — Switzerland

HAH 150, 284, 400 Kk Kb —1,139,870 13.04.2023 —8, 588. 04
JP Morgan Securities PLC -

London — United Kingdom

HAH 1, 705,281,400 Kk K —12,632,575 13.04.2023 204, 108. 52
UBS AG London Branch -

London — United Kingdom

HAH 49,528,500 K Kb —377,474 13.04. 2023 —4,643. 51
Credit Suisse (Schweiz) AG -

Zurich — Switzerland

HAH 1, 855, 565, 800 K KL —14, 100, 556  26. 04. 2023 —106, 321. 13
JP Morgan Securities PLC -

London — United Kingdom

HAH 151, 000,000 kK KV —1, 159,598 12.05.2023 —18,114.91
Credit Suisse (Schweiz) AG —

Zurich — Switzerland

a—n 500,000 K Rv —532,164 12.05. 2023 12, 371. 50
UBS AG London Branch -

London — United Kingdom

—n 370,000 Kk Rov —398,801 12.05.2023 4, 154. 80
Citibank N.A.- London —

United Kingdom

a—n 320,000 K R —345,360 12.05.2023 3, 143. 04
Credit Suisse (Schweiz) AG -

Zurich — Switzerland

K Koy 2,668,189 =—nm —2,480,000 12.05.2023 —32,628. 77
Citibank N.A.- London —

United Kingdom

EYMAHERNITRHIRERMFIG 52,239.07

RIS M EEHO—H TH D,



CSALVRARNAU N« Ty X 12

— VT 4+ AL A (Lux) "—brT7H VA T77 K Zra—2-USD

MEEHEE (KFILTERR) LUT72 FOH#HFE

20234F 3 H 31 H BiE
Ck Fv) (TH)
BE
PG FESE — R 175, 074, 788. 99 24, 680, 293
PFITTHEERB LT v —h —HE4E 3,624, 517. 36 510, 948
ENIEER 131, 363. 58 18,518
Jeln 2 R FAINTAR D AR FEBUIA 4% 52, 239. 07 7, 364
178, 882, 909. 00 25,217, 124
818
ESIN -G 281, 302. 36 39, 655
Z DD AR 27.173 4
281, 330. 09 39, 659
W& 178, 601, 578. 91 25,177, 465
772 RO 20234F 3 H31 HHALE 20224F 3 A 31 A FAE 20214F 3 H 31 HEHRALE

MEERE KAL)

178, 601, 578. 91

216, 699, 854. 49

118, 103, 374. 30

1 087 YA

75 ZABXK FL (ace) 309. 88 343. 81 332.58
7 7 AEB— e ARMER CKk FL) 1,427.56 1, 566. 17 1, 498. 08
7 7 AUB— e ARRER Ck FL) 138. 89 153. 63 148. 17
7 7 AIB— AR ERE CKk FL) 897. 00 984. 31 /
27 ABHM&ET (acc) 10, 683. 00 12, 306. 00 11, 953. 00
FRITEZHIMEOH HREE HEHE FATO%K BERO#

75 ABX R (ace) 395, 396. 879 426, 082. 865 18, 495. 231 49, 181. 217
7 5 AEB— i ARER Ck FL) 6, 662. 648 6, 371. 444 1, 450. 623 1, 159. 419
7 7 AUB— e ARMER CKk FL) 103, 091. 712 107, 777. 161 12,431.577 17,117. 026
7 7 AIB— e RREER Ck FL) 3, 000. 000 3, 000. 000 0. 000 0. 000
7 Z ZABHME T (ace) 364, 223. 717 401, 635. 746 29, 497. 021 66, 909. 050

R MBEHO —HTH D,



CSALVRARNAU N« Ty X 12

— VT 4+ AL A (Lux) "—brT7H VA T77 K Zra—2-USD

ERFEE MEELHHEE (KFLTRT)

202264 H 1 A0

20234 3 A31H £ TOHIMH
Ck k) (FM)
HEREMERE 216, 699, 854. 49 30, 548, 178
U 2%
WEFERITRDFE (Mi%H) 436, 715. 20 61, 564
B4 (RigR) 710, 057. 87 100, 097
SATHILE 71, 529. 78 10, 084
AES BT IR 1, 239. 84 175
Z DO DOULLE 21, 270. 78 2,999
1, 240, 813. 47 174,917
ZH
(=gt 2,994, 189. 03 422,091
PR SR 116, 573. 13 16, 433
EHEBERITEM 111, 914. 42 15, 777
FRlE & VA2 16, 414. 62 2,314
FLE I X ORIT PR 252. 10 36
A, Mo, L, REITR L O ofoE 94, 782. 88 13, 362
AERBL 48, 167. 15 6, 790
3, 382, 293. 33 476, 802

MFE (JBK) (2, 141, 479. 86) (301, 884)
EHRAE (BK)
GG H] (3, 425, 240. 08) (482, 856)
e 2 (6,047, 864. 14) (852, 567)
ShE 2R (622, 068. 22) (87, 693)

(10, 095, 172. 44) (1, 423, 116)
EIRMFIE (8K) (12, 236, 652. 30) (1, 725, 001)
REHMETME (MR OEH
BE x5 (16, 104, 025. 84) (2,270, 185)
S 2R 2,004, 994. 90 282, 644

(14, 099, 030. 94) (1, 987, 540)




BRHOERICKAMEEOHMEM GEL) (26, 335, 683. 24) (3,712, 541)

HAHBRL

A 11,986, 111. 66 1, 689, 682

HEREL (23, 748, 704. 00) (3, 347, 855)
(11, 762, 592. 34) (1, 658, 173)

AR EMERE 178,601, 578. 91 25,177, 465

R YMBEHO —HTH D,



CSALVRARNAU N« Ty X 12

—JVv5 4 AL A (Lux) R—b7x VA« T772 KA —K-USD

TOZAL - T—EELVER

Valoren ISIN B R IREN HWERLER
7T AN CK RV 672336  LU0078046876 1.30% 1.70%
275 ABK P (ace) 672337  LU0078046959 1.30% 1.70%
275 AEB— e ARE®R Ck F) 28145654  LU1230137199 0.60% 0.99%
75 AIB—ARER Ck FA) 28234308 LU1230137439 0.60% 1. 00%
275 AUA— 4B Ck RL) 26362951  LU1144412100 1.05% 1. 45%
275 AUB— EARER Ck M) 26364579 LU1144412282 1. 05% 1. 45%
27 F ABHMET (acc) 36829010  LU1614284344 1.30% 1. 78%
27 F - NTH—T R
FEHE FRES> 20225 20214 20204
7T AA—ER Ck V) 3.30% / —14.34% 5.01% 7.98%
275 ABK PV (ace) 3.30% / —14.34% 5.01% 7.98%
275 AEB— e ARE®R Ck F) 3.48% / —13.72% 5.77% 8.76%
75 AIB— e ARE®R CkF) 3.48% / —13.74% 5.75% 8.73%
75 AUA—SyB0A Ck L) 3.36% / —14.12% 5.27% 8.25%
25 AUB— A ER Ck F) 3.36% / —14.12% 5.27% 8.25%
27 Z ZABHME T (ace) 1.93% / —16.45% 4.50% 6.61%



e

T HBE R

=
IRGIHRFT7

(H—HA—-%)

i E

4
Ck B

HAH
UBS AG London Branch -
London — United Kingdom

378, 139, 400

—2,801, 223

13. 04. 2023

45, 260.

26

AAM
JP Morgan Securities PLC -
London — United Kingdom

359, 123, 400

>k Kov

—2,729, 000

. 04.

2023

—20, 577.

23

HFH - Rv
Credit Suisse (Schweiz) AG —

Zurich — Switzerland

630, 000

kv

—469, 834

. 05.

2023

—4, 056.

HAH
Credit Suisse (Schweiz) AG —

Zurich — Switzerland

154, 000, 000

>k Kov

—1, 182, 637

. 05.

2023

—18,474.

81

Kk Rov
UBS AG London Branch -
London — United Kingdom

1, 506, 406

BFH - R

—2, 020, 000

. 05.

2023

12, 953.

05

T—
Credit Suisse (Schweiz) AG —

Zurich — Switzerland

260, 000

kv

—283, 681

12.

05.

2023

—522.

34

>k Rov
Citibank N.A.- London —
United Kingdom

946, 777

—880, 000

. 05.

2023

—11, 577.

95

K Koy
Citibank N.A.- London —
United Kingdom

15, 122, 120

—14, 030, 000

12.

05.

2023

—157, 166.

52

EVHBERNITHRLIRERMBE

—154, 161.

68

ERIZ S B ERO M TH D,



CSALVRARNAU N« Ty X 12

— VT 4+ AL A (Lux) "— b 7V A+ T77 K+ £ —/LK-USD

MEEHEE (KFILTERR) LUT72 FOH#HFE

20234F 3 A 31 HHE
CK Rv) (M)

BE
PG FESE — R 283, 406, 630. 11 39, 951, 833
PFITTEERB LT v —h —HE4E 2, 557, 160. 00 360, 483
ENIENEA 526, 730. 21 74, 253
Z DD E PE 592. 80 84

286,491, 113. 12 40, 386, 652
afE&
RELE MG M4 342, 570. 14 48, 292
Sl 2R BN AR D AR TR I 154, 161. 68 21,732

496, 731. 82 70, 024

WA E 285, 994, 381. 30 40, 316, 628
772 RO 20234 3 A 31 HEHAE 20224F 3 A 31 HHI/E 20214F 3 H 31 H BE
MEERE CKFL) 285, 994, 381. 30 402, 188, 276. 98 395, 362, 518. 61
10O &Y ME EmE
77 AA—ER CK L) 154. 69 165. 85 166. 52
7 ABX RV (ace) 284. 18 304. 69 305. 91
7 7 ZAEB— e ARREER Ck FL) 1,210.94 1, 289. 04 1, 284. 89
7 7 AIB— AR ERE Ck FL) 1, 203. 38 1,281.24 1,277.39
7 7 AUA—ZrBe R CK RoV) 111.62 119.38 119. 55
7 J ZB— AR ER Ck FL) 116. 77 124. 89 125. 07
27 ABHM&ET (ace) 9, 741. 00 10, 833. 00 10, 931. 00
HITHEZEIMFHOHK HRRE HEeRA FT0O% ERO%#%
77 AA—ER CK L) 114, 127.910 146, 801. 869 7, 164. 396 39, 838. 355
75 ABX R (ace) 576, 052. 825 790, 348. 275 31, 844. 747 246, 140. 197
7 J AEB— e ARMEM Ck FL) 5, 806. 580 6, 390. 867 958. 796 1, 543. 083
7 7 AIB— e ARMER CKk FL) 34,914. 687 41, 123. 384 3, 694. 498 9,903. 195
7 7 AUA—ZrBe R CK RoV) 148, 652. 484 220, 937. 863 7,114.933 79, 400. 312
7 7 AUB— e ARMER CKk FL) 286, 095. 798 340, 357. 315 40, 856. 767 95, 118. 284
27 ABHM AT (ace) 76, 400. 289 80, 908. 574 7,521. 312 12, 029. 597

ERILSMBEEEO W ThH 5,



CSALVRARNAU N« Ty X 12

— VT4 e AL A (Lux) R—F 7+ UF+ 77 K+ L —/L K -USD

ERFEE MEELHHEE (KFLTRT)

20224 H 1 B b

20234 3 H31H £ TOHiMH

Ck k) (TH)
HaRaMEE 402, 188, 276. 98 56, 696, 481
v 2%
WEFERITRDFIE (Mi%R) 2,279, 144. 32 321, 291
B4 (RigR) 595, 015. 43 83, 879
FATHILE 83, 797. 34 11,813
RSB I AR 9, 868. 64 1,391
Z DA DI 96, 505. 93 13, 604

3, 064, 331. 66 431, 979
ZH
(=gt 3, 859, 770. 52 544, 112
PR SR 209, 736. 23 29, 567
EHEBERITEM 201, 615. 65 28, 422
FIRE & VA2 26, 438. 62 3,727
FLE T K ORAT FECRH 262. 71 37
BEAE. widl, JriE L. RESBRITB LMo EH 109, 203. 29 15, 394
EIREL 75, 498. 83 10, 643
4,482, 525. 85 631, 902

MFEE (JBK) (1,418, 194. 19) (199, 923)
FRFE (BX)
GG e H) (3, 682, 180. 60) (519, 077)
e 2K 774, 909. 93 109, 239
ShE 2R (152, 068. 40) (21, 437)

(3, 059, 339. 07) (431, 275)
ERMFIE (8K) (4, 477, 533. 26) (631, 198)
REZMET ML (FHAE) OLEH
BE x5 (24, 675, 212. 26) (3, 478, 465)
S 2R (262, 515. 36) (37, 007)

(24,937, 727. 62) (3,515, 471)




BRHOERICKAMEEOHMEM GEL) (29, 415, 260. 88) (4, 146, 669)

HAHBRL

A 21, 589, 215. 23 3, 043, 432

HEREL (108, 367, 850. 03) (15,276, 616)
(86, 778, 634. 80) (12, 233, 184)

AR EMERE 285, 994, 381. 30 40, 316, 628

R YMBEHO —HTH D,



S (20234E 3 A 31 HHE)

—EIH

CSAURARNAY N« T7 X 12 LT 770 R E0Wd, ) X, ¥ 7 - 77 FeRTL5L07
BTN T DI a—F 2T NN A RARNA TR AR IT70oT70V7 757K L), )
Thbd, 77 FiE, WEFHD2010812A 17T HEN— b TICED S FREMEO & 2 ik 2 £ & o
RGBT ABBERL LT By TATICBWTEEIIL TV,

20234E 3 ASIHEBIE, 77 RIZ9AKDY 7 - 77 FEHT S,

HELRESHFHOEN
a) WMHEEHEHOETR

77 v ROMBERIL, BEERICET IV BT AT OES EOBEMFIZHER L TER S NS,

b) V7 - 77 FOWMEEMAEDFHE

KVT « 77 v ROZRAEHFOMEFEMEEILX., ThEhod T « 77 0 ROSRIEE CTRE I,
EHOSHN, V7T ATICEBNTEITR, BF, EHEELITo TV LIREITEER (LT T3
fliH] EWI )TN T BV TATIZEBNTRET 26D LT 5, &V 7 - 77 ROMEFEMEEIL.
A A E TICRA LIS B A, 3 X OO AT ATRE 7 TGl 12 k-5 < M PE ORI ST
mEHRESND,

WS ESEIL, 20234 3 A 31 H BUEDME PEANAR 2 Sk LTV 2,

BRI, FIALELFER LOMRE L TEE LWEERD MR 5 2 DICiE 217 9
PMERHY, 2L, 7 - 77 RBIOFOZRFITEMERNBETHRREERH D, =
DI, BAFZEE OIS #ET D00, TS DOTTADEIN G, JTEARDOEEHMIEE N EES
DEFFEZIZRY POED ONTRELZBEZ 256, 1 14720 OMEEMEOFENIEH S5,
ZOFEEIE, TNHORGIOfERE LTY T - 77 v RBAHT SRR H 5 WA L OS]
B, 20NNV T - 77 U RRRET2EED RETCHEFRA I L TS, @HIATND AL
VI Ty 7 A —DORLUERFET D20, EMN RE LA TN D,

MEHEBRICBI R SN TV D 1 AE7Z Y OFMEEMKIE, ARSI TWD 1 14720 OME EME T
DO L, MEEFHEICHR STV OMEEREIL, FERD AL > 7P 2RO e
WETH 5,

77 R, WOMNCAL T T IA4 v 7 xERT 5, iR SN AMEEMAIT, iR IcE
WO LIZHIAZIZE L, BITHIARIZ L D MEIR SN AL TV D 5HA, Sk 1 04720 kK
2%D5|E EF, FRIXERRBICIVMEISRENE L TWDIEA, MR 1 OY - 0HRK2%D
BT TPR S,

20234E 3 H3IAEAE, ZLFT 4 « AL A (Lux) R— b7 5 VA« 77 R« R"F 2 -EIRBXW



V754 AA A (lux) "—Fr 7V A+ 772 R« 70— USDD2O5DY T « 77 RITAA
VITTITA T REAE T,

c) KY7 - 77 FOREIES O

AESIGIATIC B s T D | E30EE OBRSIMTHON TV SEERIT, AFREZREIT DT EE T
Al S D, DM NRFEDEG I HIZOWTAFTE WG, REOME (Gfd BIHE & K&
TEFHMEDOME) £72320RPDY & L TREEMMEZFHMiOERIEL 52 LN TE D,

BEOFEZFIRS T TG STV DREZR O G RIS RLGRER O EE TS TH LM 22 L
TThbih s,

AESE IS T CORGI 2B TRV, GERT « — 7 —HOBGI A Sh T (ks 23 it &
BT %) iiE TS THGI STV DREROS A FHlE, Yasitd@mih 2 L 325 2 LN TE D,

Bl S P72 hiE THG I STV DRERIE, GEFRIGIATIC B STV DRESR & R U5k TRkl S U
Do

AEZFIRG AN ES S TR 6§, Bl Szl THOERG SN TWRWEERIT, £ DO AFFRERE
DTSR TR S LD, DMl AF TS RWgGE, BT, N ED Stk
HIZOE, 2 OB AME T 2> ORI RS DAL #EE el &2 JE e & U T RLRESR 2 7l i3 5.

FrE DRDLE T2 ITRBLDOZAIZ LV EFREOBANTHERL U723l 28 R Al RE £ 73R ERE & 2o 728
G, BHStI, UiV 7 - 77 v FOBEOHEU Rl 2455 72012, o RIS bz
AR RHIlR R 2 VN D 2 E R TE B,

d) ITHER LT v —h —HHE
FUTHR B L7 v —0 —TEEIZIE, FF8e., BINGRELE, ZRILFEE S L O RSN S En
60

e) KY 7« 77 NOREMGIEANSR D FEBMIHELE
AESR D FEANTAR % FEBRAS T, FHIGHRMICESEFHR SN D,

f) R
WMBEEHIZ, £V 7 - 77 FOZRBE THER S, BEMBERIIAA X - 77 U THR s h
50

FUTIES:, TOMOMEEBLOEY 7« 77 0 ROBREELUNOBEBEE TCOR— 7+ U 43

ZROMEEIL, FHlH O FEBBF L — FTERBEICRE IS,

%ﬁ7 77 v ROSREEUAOBER TOIREES XOEMIL, ThondT « 772 RICHEA

L7ZHICHEA SN D AL — N CaRBEICREI N,

%Hﬁﬁﬁi ERFEE MG ELEFREICE ESh D,

%#7 77 v ROSREB RSN OEEE TOFROBRGRMIL, BERICAED %L — TR
QTR SN D,

g) KHT - 77 ROBEIEAETIS
WEFEERE X, BB BX—ATi E&Enb,



h) #4777 v ORISR O

H RRBDRO SRS ZRRNT, Y% A RSO I TS L — b TRl BIZRHE L, £ OfERAE TR
FBURR OB L, EHFHRE AUEELT R EICH LS, &RVEWRK OAREIIRLE & L TH
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JLT 4 AL A (Lux) A—h"7x VA« 757 K RFZ-ER o—n 1, 157, 328. 00 1,216, 828. 20
JLTF 4 e AL A (Lux) R—=hT7F VA 772 K- RT3 % CHF AL AT T 2, 664, 302. 00 2,801, 278. 30
JVF 4 s AL A (Lux) R—=FrT7 4 VA« 77 K "F2 R USD >k kv 366, 208. 00 385, 035. 38
IJLT 4 AL A (Lux) A= 7+ VA4 T77 K 7m—2- ER Z—n 135, 067. 00 142, 011. 02
IJLVT 4 AL A (Lux) A= 74V A7y K 7m—2R- CHF AAf R TT 490, 619. 00 515, 842. 56
JLVTF g s AL A (lux) R—=+r74 VA« 77 K- 7ma—A- USD >k kv 67, 020. 00 70, 465. 61
JLF 4 e AL A (Lux) R—hZ74 VA 772 K+ A=K -ER Z—n 8, 049, 694. 00 8, 463, 542. 47
ILT 4 AL A (Lux) A—h"7x VA 757 K+ A4 —LK-CHF AL R TT 5,623, 279. 00 5,912, 381. 34
JVF 4 s AL A (Lux) R—=F 74U« 77 K+ =LK -USD >k kv 217, 434. 00 228, 612. 65
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HHE . Fl 4R
BHBLWY
IJVT 4 AL A (Lux) R—r 74+ VA - 77 K- "F 2 - EIR 2—n 26, 622. 66 7,986. 80 18, 635. 86
JLF 4 AL A (lux) R—=b T4 VA T7 2 R e RTURCHF AL A TT 46, 972. 09 14, 091. 63 32, 880. 46
JLT 4+ AL A (Lux) R—Rh74UA -« T7 2 KT 2 - USD P A% 12,907. 10 3,872.13 9,034. 97
IJVF 4 AL A (lux) R—b+ T4 VA 772 R 2Za—Z-ER a—n 3, 354. 06 1, 006. 22 2,347. 84
JLT 4+ AL A (Lux) R—h 74 VA T7 R Fa—RCHF A A TTV 5,960. 01 1, 788. 00 4,172.01
IJLF 4 e AL A (Lux) B—F 7+ VA« 772K« Za—=A-USD ¥ Kov 1,771. 20 531. 36 1,239.84
IJVF A AL A (Lux) R—b+7 V477> R« A—1LFK-ER a—n 53, 404. 01 16, 021. 20 37, 382. 81
JLVTF g e AL A (Lux) R—F 75 VA« T7 2 Ref—/LRCHF AAfR+TT 96, 947. 03 29, 084. 11 67, 862. 92
JLT 4+ AL A (Lux) R—F74UA 77 K+ =LK -USD ¥ Rv 14, 098. 06 4,229. 42 9, 868. 64
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JLF 4 e AL A (Lux) R—h7H VA 772 K5 % - ER a—n 83, 293. 77
JVT 4+ AL A (Lux) R—RhTZ4UA 77 R "F 2 - CHF AL R TTF 177,938. 31
JLF 4 e AL A (Lux) R—=hT7H VA« 772 KR53 % -USD P2 97, 593. 62
JLT 4 AL A (Lux) A= 7+ VA 757 K- 7ma—X-ER a—n 40, 114. 77
JVT 4 c AL A (Lux) R— 74 UA 77K Fa—2-CHF AL R T TV 56, 010. 95
JLF 4 e AL A (Lux) R—h7 4 VA 77 K- Za—2-USD *k Rv 53, 777.61
JLF 4 e AL A (Lux) R—h7 4 VA4 772 K+ A=K -ER Z—n 79, 043. 73
JVT 4+ AL A (Lux) R— 74 UA 77 R+ A —LF-CHF AA R T T 122, 194. 83
IVT 4 AL A (Lux) R—hrT74 VA T77 KA —/LK-USD * Ry 66, 200. 38
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JLT 4 s AL A (lux) B—=bT7+ YA+ 77 K- "F 2% -EIR

Vo iy HAAL L TD AA 2T I
— 2472 0 U EE A — 2 72 0 U EE A
B a—n 190. 26 189. 95
B a—n 1,386. 84 1,384. 58
UB a—n 114. 94 114.75

JUF 4 s AL A (Lux) B=hT7H VA 77 R Za—2 - USD

77 A B~y HAAL T D AL 2 T FEH
— [ 47 0 W E ik — [ 472 0 W E ik
B K R 310. 44 309. 88
UB K R 139. 14 138.89
EB >k kov 1,430. 12 1,427.56
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BH A A 10, 702. 00 10, 683. 00
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(3) HEA ML

CSA LV _RARNAV R« 772X - 12 (20234 3 A31 HEI{E, EAmBFERBLEE)

JVT A4 - AL A (lux) R—bT 4 VAT 7 R8T A - USD

P A A RIEF% B Al
ERIHNER BB AT (MaE SR
NIRRT NT 48. 67 MULEPE
T AY B ERIE 21.49 Kok B R
TANT VK 19. 28 [z REIA Ck V) (%)
BRI 1.48  GESEGIAT F 72 1 OMRR S - hifIc B Sh Qv Stk
*7 8 141
A=A LTV T 0.99 Kk
AA A 0.87 CHF ABB REG 5,116 175,680.79  0.05
TR 0.79 USD ADOBE 1,230 474,005.10 0. 15
[ 0.78 EUR AIR LIQUIDE 1,330 222,815.68  0.07
Y =— 0.53 CHF ALCON INC 812 57,509.49  0.02
AFxa 0.49 EUR ALLTANZ SE REG RESTRICTED 905 209,232.89  0.07
AR, v 0.37 USD ALPHABET A 12,900 1,338,117.00  0.42
A2VT 0.25 USD ALPHABET C 11,900 1,237,600.00 0.39
T4 IR 0.24 USD AMERICAN EXPRESS 7,620 1,256,919.00 0.39
W H 0.21 USD AMERICAN TOWER 2, 240 457,721.60 0. 14
FTUEET T 4V 0.17 USD AMGEN 1,990 481,082.50 0. 15
¥ — 0. EUR  ASML HOLDING 558 379,020.69 0. 12
A—F R 0. USD  AUTOMATIC DATA PROCESSING 1,090 242,666.70 0. 08
F—A R UT 0.08 FEUR AXA 4,520 138,311.39  0.04
A BV 0.07 CHF BACHEM HOLDING LTD 48 4,802.49  0.00
&t 98.41 CHF BARRY CALLEBAUT (REG. SHARES) 7 14,857.82  0.00
CHF  BKW 38 5,981.66  0.00
SEFERINER EUR  BMW 634 69, 528.41  0.02
BEEL/ 77 F 67.71 EUR BNP PARIBAS A 2, 500 149, 957.26  0.05
¥ KO R B 7.63 USD BRISTOL MYERS SQUIBB 7,930 549, 628.30 0. 17
YT » Z OO SR 4. USD  CATERPILLAR 6,340 1,450,845.60 0.45
A =Xy b VT =T - [TH—ER 3.40 CHF CIE FINANCIERE RICHEMONT (REG. SHARES) 1,023 163,384.24  0.05
BEHEG - ALBER - R 1.60 USD CISCO SYSTEMS 9,940 519,613.50 0. 16
EEE 1.48 USD COCA-COLA 13, 700 849,811.00 0.27
i 1.23 EUR CRH PLC 2, 300 116,133.36  0.04
A - TEECRE 1.23  EUR  DANONE 1, 590 99,000.47  0.03
Bl - BE - oo L Al ¥E 1.21 USD ECOLAB 1,670 276,435.10 0. 09
2 Ea—H— N~ FY=T + Xy hT—7 1. USD  ELEVANCE HEALTH 891 409, 690.71 0. 13
TRAX— Kl 0.92 USD ELT LILLY & CO 3,000 1,030,260.00 0.32
2R - i 0.60 EUR ENEL 12,100 73,972.80  0.02
BT EEER 0.57 EUR ESSILORLUXOTTICA 706 127,327.59  0.04
EEES 0.53 CHF GEBERIT 117 65,215.90  0.02
777 4y 7 R - FIRIAT 1+ 7 0.47 CHF GIVAUDAN REG 31 100, 887.14  0.03
RS - R 0.46 USD HOME DEPOT 3,330 982,749.60  0.31
B L7 - PESERERR 0.45 EUR IBERDROLA 9,218 115,021.08  0.04
faith 0.38 USD IBM 2,170 284, 465.30 0. 09
NFED - FEIRIE 0.34 EUR INDITEX 2,090 70,164.03  0.02
R 0.33 EUR ING GROUP 8, 390 99,630.40  0.03
B - 0.32 USD INTEL 9, 860 322,126.20 0. 10
AR B 0.31 USD INTUIT 643 286, 668. 69 0. 09
Rt 0.30 USD JOHNSON & JOHNSON 8,870 1,374,850.00 0.43
A - AR - R 0.28 EUR KERING 157 102, 343.59  0.03
%3 0.22 CHF LINDT & SPRUENGLI 2 23,644.65  0.01
B by O) - EREZE - Taer 2 () 0.21 CHF LOGITECH INTERNATIONAL REG 452 26,273.15  0.01
23k - FEE IR 0.21 CHF LONZA REG 148 88,684.09  0.03
SAFT I )V — 0.15 EUR L’ OREAL 600 268,081.54  0.08
VAT T« RS 0.15 USD LOWE'S COMPANIES 2,020 403,939.40 0. 13
TEIA - AL - R ER 0. EUR  LVMH 532 488,055.94  0.15
Y - WA HEER (MBS, ABS) 0.08 USD MASTERCARD 2,070 752,258.70  0.24
BOE - A 0.07 USD MERCK & CO 9,410 1,001,129.90 0.31
% - BkER 0.07 USD MICROSOFT 18,600 5,362,380.00 1.68
ERL 0.06 USD MORGAN STANLEY 15,400 1,352,120.00  0.42
B 0.04 EUR NESTE OYJ 3,090 152,514.44  0.05
98.41 CHF NESTLE REG 5, 063 617,740.67  0.19
USD  NEWMONT MINING 4,740 232,354.80  0.07
USD NIKE B 3,370 413,296.80 0. 13
CHF  NOVARTIS REG 3,863 354,193.52 0. 11
USD  NUCOR 1,420 219, 347.40  0.07
USD  NVIDIA 6,520 1,811,060.40 0.57
EUR  ORANGE 8, 320 98,998.02  0.03
CHF  PARTNERS GROUP 47 44,081.52  0.01
USD  PEPSICO 4,220 769, 306. 00 0. 24
USD  PROCTER & GAMBLE 6, 640 987,301.60 0. 31
USD  PROLOGIS 4,430 552,731.10  0.17
EUR  REPSOL 8, 450 130,225.43  0.04
CHF  ROCHE HOLDING 43 12,944.35  0.00
CHF  ROCHE HOLDING CERT 1,343 383,629.98 0.12
USD  S&P GLOBAL 4,070 1,403,213.90 0.44
USD  SALESFORCE. COM 2, 400 479,472.00 0. 15
EUR  SAP SE 1,420 179,052.61  0.06
USD  SCHLUMBERGER 10, 900 535,190.00 0. 17
EUR  SCHNEIDER ELECTRIC 1,580 263,805.70 0. 08
USD  SEMPRA ENERGY 2, 650 400,574.00 0. 13
USD  SHERWIN-WILLIAMS 1,340 301,191.80  0.09
CHF  SIKA LTD 416 116,349.22  0.04
CHF  SONOVA HOLDING REG 95 27,932.44  0.01
CHF  STRAUMANN HOLDING LTD 181 27,015.50  0.01
CHF  SWISS PRIME SITE 141 11,738.09  0.00
CHF  SWISS REINSURANCE 739 75,912.22  0.02
CHF  SWISSCOM (REG. SHARES) 47 30,005.07  0.01
USD  TARGET 1,500 248, 445.00 0. 08
USD  TESLA MOTORS 7,890 1,636,859.40 0.51
USD  TEXAS INSTRUMENTS 2, 390 444,563.90 0. 14
CHF  THE SWATCH GROUP 41 14,065.72 0. 00
USD  THERMO FISHER SCIENTIFIC 1,190 685,880.30 0.21
USD  TJX COS 3, 440 269, 558.40 0. 08
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— ° . .=
JLVT 4« AL A (Lux) R—h7+UA - 757 K352 -USD
BEAMRERITME (i)
M PE R PE
ekt i s ekt Rt g
ki) fili) CKkRFV) (%) il i) CkRAV) (%)
CHF UBS GROUP 7,535 159,108.99  0.05 FEUR CREDIT SUISSE (LUX) EUROZONE QUALITY 27,172 6,223,326.10 1.95
EUR  UNIBAIL-RODAMCO SE & WFD UNTBA 571 30, 636.63  0.01 GROWTH EQUITY FUND —EB- EUR
USD UNITED PARCEL SERVICE -B- 8,790 1,705,172.10 0.53 USD CREDIT SUISSE (LUX) GLOBAL HIGH YIELD 4,829 6,266,735.91 1.96
USD  VALERO ENERGY 2,770 386, 692.00 0. 12 BOND FUND -MB- USD
USD  VERIZON COMMUNICATIONS 11,000 427,790.00 0.13 USD CREDIT SUISSE (LUX) ROBOTICS EQUITY FUND 1,222 2,773,557.60 0.87
USD VISA A 3,570 804,892.20  0.25 EB USD
USD WALT DISNEY 4,340 434,564.20 0.14 USD CREDIT SUISSE (LUX) SECURITY EQUITY FUND 2,893 6,103,564.61 1.91
EUR WOLTERS KLUWER 773 97,713.74  0.03 B USD
CHF _ZURICH INSURANCE GROUP REG 369 176,799.95 0.06 FEUR CREDIT SUISSE (LUX) SQ EURO CORPORATE 39,536 5,691,390.05 1.78
BEASEE 44,306, 523.55 13.86 BOND FUND -EB- EUR
USD  CREDIT SUTSSE INDEX FUND (TE) MSCI USA ESG 289,759 44,906, 849.82 14.04
e LEADERS BLUE UCITS ETF B USD CAP
USD APPLE INC 3%/17-20. 06. 2027 2,500,000 2,418,500.00 0.76 USD CREDIT SUISSE INDEX FUND (IE) MSCI WORLD 1,862 286,301. 12 0.09
USD  ASTAN DEVELOPMENT BANK 3.125%/18- 1,000,000  970,430.00 0.30 ESG LEADERS BLUE UCITS ETF B USD CAP
26. 09. 2028 USD  CREDIT SUTSSE INDEX FUND (LUX) SICAV — CSIF 179 158,989.02  0.05
EUR  ASSICURAZIONT GENERALI (SUBORDINATED) 400, 000 351,736.01  0.11 (LUX) BOND GOVERNMENT EMERGING MARKETS
2. 124%/19-01. 10. 2030 LOCAL -QBX USD- USD
EUR  AUSTRIA 0. 75%/16-201026 250, 000 254,753.51  0.08 USD CREDIT SUISSE INDEX FUND (LUX) SICAV - CSIF 11,146  9,947,916.46 3.11
USD  AVANGRID INC 3. 8%/19-01. 06. 2029 2,500,000 2,348, 900.00 0.73 (LUX) BOND GOVERNMENT EMERGING MARKETS
EUR BANCO SANTANDER SA 0. 3%/19-04. 10. 2026 300, 000 291, 640. 12 0.09 USD -QBX USD- USD
EUR BELGIUM KINGDOM 1.25%/18-220433 200, 000 186,849.84 0.06 USD CREDIT SUISSE INDEX FUND (LUX) SICAV - CSIF 18,022 18,653,581.96 5.83
EUR BELGIUM OLO S 81 0.8%/17-220627 250, 000 251,947.76  0.08 (LUX) EQUITY EMERGING MARKETS ESG BLUE -
EUR BONOS Y OBLIG DEL ESTADO 0.5%/20-300430 100, 000 91,411.73  0.03 QBX- USD
EUR BONOS Y OBLIG DEL ESTADO 144A 1.4/300728 100, 000 100, 544.43  0.03 EUR CREDIT SUISSE INDEX FUND (LUX) SICAV - CSIF 3,212 4,542,513.07 1.42
CAD BRITISH COLUMBIA PROV OF 2.55%/17- 700,000  499,591.14 0.16 (LUX) EQUITY EMU ESG BLUE -QBX EUR
18. 06. 2027 ACC— EUR
EUR  BUNDESREPUB. DEUTSCHLAND 0. 25%/19- 250, 000 242,055.63  0.08 JPY CREDIT SUISSE INDEX FUND (LUX) SICAV - CSIF 4,770 5,072,099.88 1.59
150229 (LUX) EQUITY JAPAN ESG BLUE -QBX- JPY
EUR BUONT POLIENNALI DEL TES 2.05%/17-010827 150, 000 153,776.13  0.05 GBP CREDIT SUISSE INDEX FUND (LUX) SICAV - CSIF 2,619 4,014,081.48 1.26
USD COCA-COLA FEMSA SAB CV 1. 85%/20~ 2,000,000 1,562, 660.00 0.49 (LUX) EQUITY UK ESG BLUE -QBX GBP
01. 09. 2032 ACC— GBP
EUR EDP FINANCE BV 1.875%/18-13. 10. 2025 500, 000 522,908.39 0.16 USD CREDIT SUISSE INDEX FUND (LUX) SICAV - CSIF 2,540 3,069, 488.40 0.96
USD EUROPEAN BK RECON & DEV 1. 5%/20- 1,000,000  952,500.00 0.30 (LUX)EQUITY PACIFIC EX JAPAN ESG BLUE —QBX
13. 02. 2025 USD ACC- USD
USD EUROPEAN INVESTMENT BANK 1.625%/19- 1, 000, 000 884,100.00 0.28 CAD CREDIT SUISSE INDEX FUND (LUX) SICAV - 4,905  4,149,027.08 1.30
09. 10. 2029 CSTF(LUX ) EQUITY CANADA ESG BLUE -QBX
USD EUROPEAN INVESTMENT BANK 2. 875%/18- 1,000,000  975,980.00 0.31 CAD ACC- CAD
13. 06. 2025 USD CREDIT SUISSE INVESTMENT PARTNERS (LUX) 2,561 3,912,562.03 1.22
EUR  FEDEX CORP 0.45%/21-040529 250, 000 219,232.03  0.07 GLOBAL BALANCED CONVERTIBLE BOND FUND
EUR FINNISH GOVERNMENT 144A 0. 5%/18-150928 150, 000 145,103.00 0.05 EB USD
EUR FINNISH GOVERNMENT 144A 1.5%/22-150932 500,000  483,068.26 0.15 USD CS INVESTMENT FUNDS 1 SICAV — CREDIT 36,008 40, 153,931.12 12.56
EUR FRANCE (GOVT OF) 0.75%/17-250528 400, 000 395,854.58  0.12 SUISSE (LUX) SQ US CORPORATE BOND FUND —
EUR FRANCE OAT 1.75%/17-250639 150, 000 136,007.79 0. 04 EB- USD
EUR IBERDROLA INTERNATIONAL 1.125%/16- 300, 000 306,880.84 0.10 USD CS INVESTMENT FUNDS 2 SICAV - CREDIT 1,635 3,096,526.50 0.97
21. 04. 2026 SUTSSE (LUX) DIGITAL HEALTH EQUITY FUND —
USD ING GROEP NV -144A- 4. 625%/18-06. 01. 2026 2,500,000 2, 460,425.00 0.77 EB- USD
EUR INNOGY FINANCE BV 1.25%/17-19. 10. 2027 500,000  498,897.84 0.16 USD CS INVESTMENT FUNDS 2 SICAV - CREDIT 236 174,696.64  0.05
EUR INTESA SANPAOLO SPA 0.75%/21-160328 250, 000 231,468.17  0.07 SUISSE (LUX) EDUTAINMENT EQUITY FUND -EBP
USD INTL FINANCE CORP 2. 125%/16-07. 04. 2026 1,000,000  950,320.00 0.30 USD- USD
EUR TRISH TSY 1.35% 2031 1.35%/18-180331 500,000  493,443.86 0.15 USD CS INVESTMENT FUNDS 2 SICAV - CREDIT 2,049  2,618,417.10 0.82
USD  KEW 1.75%/19-14. 09. 2029 2,000,000 1,783,700.00 0.56 SUTSSE (LUX) ENVIRONMENTAL TMPACT EQUITY
USD  KOMMUNALBANKEN AS S. -4901- 2. 125%/15- 1,500,000 1,442,865.00 0.45 FUND —EBP USD ACC- USD
11. 02. 2025 CHF €S INVESTMENT FUNDS 2 SICAV - CREDIT 339 423,379.98  0.13
USD NATTONAL AUSTRALTA BK/NY 3. 625%/18~ 2,500,000 2,491,975.00 0.78 SUISSE (LUX) SMALL CAP SWITZERLAND EQUITY
20. 06. 2023 FUND -EB- CHF
EUR NETHERLANDS 0. 5%/16-150726 150, 000 152,576.69 0.05 USD CS INVESTMENT FUNDS 3 SICAV - CREDIT 3,288  3,928,305.12 1.23
EUR  OBRIGACOES DO TESOURO 144A 1.95%/150629 100, 000 103,673.40  0.03 SUTSSE (LUX) EMERGING MARKET CORPORATE
EUR  OBRIGACOES DO TESOURO 2. 125%/18-171028 100, 000 105,335.67  0.03 BOND FUND -EB- USD
EUR PROLOGIS INTL FUND IT 0. 875%/19- 200, 000 170,713.89  0.05 USD CS INVESTMENT FUNDS 3 SICAV - CREDIT 4,176 5,148,298.08 1.61
09. 07. 2029 SUISSE (LUX) EMERGING MARKET CORPORATE
CAD PROVINCE OF BRITISH COLUMBIA S. BCCD-32 250, 000 183,261.55 0. 06 INVESTMENT GRADE BOND FUND -EB- USD
3. 3%/13-18. 12. 2023 USD €S INVESTMENT FUNDS 4 SICAV - CREDIT 10,203 9,782,840.46 3.06
EUR REPUBLIC OF POLAND 1.125%/18-07. 08. 2026 350, 000 349,817.89 0. 11 SUTSSE (LUX) ALTERNATIVE OPPORTUNITIES
EUR SPAIN 1. 6%/14-300425 250, 000 264,960.71  0.08 FUND —EA- USD
EUR SPAIN 2. 75%/14-311024 100, 000 108,410.33  0.03 USD CSIF 6 CREDIT SUISSE (LUX) CHINA RMB 6,193 641,532.87  0.20
EUR SPAREBANK 1 BOLIGKREDITT 0. 5%/18- 250, 000 257,833.60  0.08 EQUITY FUND EB USD CAP
30. 01. 2025 USD CSIF IE FTSE EPRA NAREIT DEVEL -B USD- EUR 76,272 8,057,374.08  2.52
USD TOYOTA MOTOR CREDIT CORP S. -B- 3,000,000 2,635,980.00 0.82 USD CSIF IE MSCI USA SMALL CAP ESG -B USD- EUR 53,154 7,796,628.72  2.44
2. 15%/20- 13.02. 2030 BgErtzisil (A—7 v - = RRD) &5t 216, 494, 376.46 67. 71
AUD TREASURY CORP OF VICTORTA 5.5%/11- 500, 000 358,802.42 0. 11
17. 11. 2026 BHEREA A 216, 494, 376.46 67. 71
AUD  TREASURY CORP VICTORIA 2.5%/19- 499, 000 312,225.95 0.10 HK—F74+UFEE 314, 673,405.98 98.41
22.10. 2029 SFITHEERB LT n—h—E4 5,113,157.74  1.60
USD UNITED STATES S B-2025 2%/15-150225 1,500,000 1,441,992.20 0.45 ZOMOFMARE -35,633.41 0. 01
USD  US 4.5%/06-15. 02. 2036 2,000,000 2,221,875.00 0.69 FlEFEREE 319, 750, 930. 31 100. 00
USD US S. F 2024 2.25%/14-15. 11.2024 750, 000 726,357.42  0.23
USD US TREASURY 1.625%/16-150526 3,000,000 2,808,515.64 0.88
USD US TREASURY N/B 1. 5%/20-150230 1, 000, 000 876,718.75  0.27
USD US TREASURY N/B 1.875%/19-31. 07. 2026 1,000,000  940,703.13  0.29
USD US TREASURY N/B 2. 125%/17-290224 1,750,000 1,709,804.69 0.53
USD US TREASURY N/B 2.25%/17-151127 1,500,000 1,411,289.07 0.44
USD US TREASURY N/B 2.875%/18-150828 3,000,000 2, 889,609.39 0.90
USD US TREASURY N/B S C-2029 2. 375%/150529 4,000,000 3,732,187.52 1.17
USD US TREASURY N/B S E-30 0.625%/20-150830 2,000,000 1,630,000.00 0.51
USD  VERIZON COMMUNICATIONS 3.875%/19- 3,500,000 3, 380,335.00 1.06
08. 02. 2029
EHaE 53, 872, 505. 97 16. 85
RES LS [T 7 1 DR R S a7 A
g Sh Q0 BRERAR 98, 179, 029. 52 30.70
BIEEE
BRERER RS (A—T - = RRY)
USD CREDIT SUTSSE (LUX) COMMODITY ALLOCATION 9,474 7,868,725.44 2.46
FUND -EB- USD
EUR CREDIT SUISSE (LUX) EUROPEAN DIVIDEND 382 1,031,735.76  0.32
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CSA LV RARNAV R« 772X« 12 (20234F 3 A31 HEI{E, EEBFERBLEE)

VT4 - AL A (lux) R—bT VA -T7 R+ 7a—2-USD

Pl A fifiEiE S5 B A0SR

ERIHNER BB AT (ME SR
NI TNT 41. 09 Ml PE
7 AU A ARE 29.51 ok, R P
TANT VK 21.17 [z ) Ck V) (%)
AA A 1.31  FEBIGIFE 72 b Ofk S h - i B Sh v Dk
Ed 0.81
EREE 0.81 ki
TIUA 0.72 CHF ABB REG 4,321 148, 380.90  0.08
KA 0.54 USD ADOBE 1,400 539,518.00 0.30
FA—ALTVT 0.49 EUR AIR LIQUIDE 836 140, 055.57  0.08
Y =— 0.40 CHF ALCON INC 687 48,656.43  0.03
TTUEET T 4V 0.34 EUR ALLIANZ SE REG RESTRICTED 570 131,782.04  0.07
Axva 0.22  USD ALPHABET A 14,700 1,524,831.00 0.85
W H 0.16 USD ALPHABET C 13,600 1,414,400.00 0.79
T4 K 0.16 USD AMERICAN EXPRESS 8,700  1,435,065.00 0.80
A5IVT 0.13 USD AMERICAN TOWER 2, 550 521,067.00 0.29
AR, v 0.11 USD AMGEN 2,270 548,772.50  0.31
¥ — 0.03 EUR ASML HOLDING 351 238,416.24 0.13
A—F R 0.02 USD AUTOMATIC DATA PROCESSING 1,240 276,061.20 0. 15
&t 98.03 EUR AXA 2, 850 87,209.61  0.05
CHF  BACHEM HOLDING LTD 41 4,102.13  0.00
CHF  BARRY CALLEBAUT (REG. SHARES) 5 10,612.73  0.01
62.08 CHF BKW 33 5,194.60 0.00
A=y VT =T [TH—ER 6.90 EUR BMW 399 43,756.84  0.02
T - Z DAt S REERY 4.54 EUR BNP PARIBAS A 1,580 94,772.99  0.05
[E¥ KO R By 4.27 USD BRISTOL MYERS SQUIBB 9, 050 627,255.50 0.35
BEFESL - ARRERL - R 3.03 USD CATERPTLLAR 7,240 1,656,801.60 0.93
B TR 1.60 CHF CIE FINANCIERE RICHEMONT (REG. SHARES) 865 138, 149.92  0.08
TFLF— -« KE 1.12  USD CISCO SYSTEMS 11, 400 595,935.00 0.33
2l - i 1.09 USD COCA-COLA 15, 700 973,871.00 0.55
EEES 1.07 EUR CRH PLC 1,450 73,214.51  0.04
BT EER 1.06 EUR  DANONE 1,000 62,264.45 0.03
Ay Ea—H—N—Ry=T - Xy hT—7 0.98 USD ECOLAB 1,910 316,162.30 0.18
757 4 v 7 R - FIRIA T 4 7 0.93 USD ELEVANCE HEALTH 1,020 469, 006.20 0. 26
B L - PEERR S 0.93 USD ELT LILLY & CO 3,420 1,174,496.40 0.66
SR - W 0.89 EUR ENEL 7,630 46,645.66  0.03
EESELE 0.81 EUR ESSILORLUXOTTICA 445 80,256.06  0.04
s 0.73 CHF GEBERIT 98 54,625.28 0.03
faiih 0.69 CHF GIVAUDAN REG 26 84,615.02  0.05
R 0.66 USD HOME DEPOT 3,810 1,124,407.20 0.63
N5EY - HERIE 0.65 EUR IBERDROLA 5,821 72,633.73  0.04
AR I 0.63 USD TBM 2, 480 325,103.20 0.18
kA - AR - R 0.44 EUR INDITEX 1,320 44,314.12 0.02
%3 0.35 EUR ING GROUP 5, 290 62,818.21  0.04
B - 0.34 USD INTEL 11, 300 369,171.00 0.21
NAFTF I ) ud— 0.31 USD INTUIT 735 327,685.05 0. 18
Rt 0.29 USD JOHNSON & JOHNSON 10,100 1,565,500.00 0.88
NIVAT T - RS tEE 0.29 EUR KERING 99 64,535. 13 0.04
TEI0 - AL L - Bk 0.28 CHF LINDT & SPRUENGLI 1 11,822.33  0.01
&Rl - Bl - ZomoZ b 0.27 CHF LOGITECH INTERNATIONAL REG 382 22,204.30  0.01
23k - FEE IR 0.21 CHF LONZA REG 125 74,902. 11 0.04
b ON) EREZ - Tuerx () 0.16 EUR L’ ORFAL 378 168,891.37  0.09
BoE - A 0.15 USD LOWE'S COMPANIES 2,310 461,930.70  0.26
P - 1k - BREN 0.14 EUR LVMH 335 307,328.46 0. 17
WEEE - S Al 0.08 USD MASTERCARD 2,370 861,281.70 0.48
B 0.04 USD MERCK & CO 10,700 1,138,373.00 0.64
&t 98.03 USD MICROSOFT 21,200  6,111,960.00 3.42
USD  MORGAN ~STANLEY 17,600 1,545,280.00 0.87
EUR  NESTE OYJ 1,950 96,246.98  0.05
CHF  NESTLE REG 4,279 522,084.20 0.29
USD  NEWMONT MINING 5,410 265,198.20 0.15
USD  NIKE B 3, 850 472,164.00  0.26
CHF  NOVARTIS REG 3,279 300, 647.30  0.17
USD  NUCOR 1,620 250,241.40 0. 14
USD  NVIDIA 7,450  2,069,386.50 1.16
EUR  ORANGE 5, 250 62,468.70  0.03
CHF  PARTNERS GROUP 39 36,578.28  0.02
USD  PEPSICO 4,820 878, 686.00  0.49
USD  PROCTER & GAMBLE 7,580 1,127,070.20 0.63
USD  PROLOGIS 5, 060 631,336.20 0.35
EUR  REPSOL 5, 330 82,142.19  0.05
CHF  ROCHE HOLDING 36 10,837.13  0.01
CHF  ROCHE HOLDING CERT 1,136 324,500.12  0.18
USD  S&P GLOBAL 4,650 1,603,180.50 0.90
USD  SALESFORCE. COM 2,740 547,397.20  0.31
EUR  SAP SE 897 113,105.77 0.06
USD  SCHLUMBERGER 12, 500 613,750.00 0.34
EUR  SCHNEIDER ELECTRIC 997 166, 464. 74 0.09
USD  SEMPRA ENERGY 3,030 458,014.80  0.26
USD  SHERWIN-WILLIAMS 1,530 343,898.10  0.19
CHF  SIKA LTD 351 98,169.65 0.05
CHF  SONOVA HOLDING REG 80 23,522.05  0.01
CHF  STRAUMANN HOLDING LTD 152 22,687.05  0.01
CHF  SWISS PRIME SITE 119 9,906.62 0.01
CHF  SWISS REINSURANCE 626 64,304.53  0.04
CHF  SWISSCOM (REG. SHARES) 40 25,536.23  0.01
USD  TARGET 1,710 283,227.30 0.16
USD TESLA MOTORS 9,000 1,867, 140.00 1.05
USD  TEXAS INSTRUMENTS 2,730 507,807.30 0.28
CHF  THE SWATCH GROUP 34 11,664.26  0.01
USD  THERMO FISHER SCIENTIFIC 1,360 783,863.20 0. 44
USD  TJX COS 3,930 307,954.80 0.17
CHF  UBS GROUP 6,377 134, 656.67  0.08
EUR  UNTBAIL-RODAMCO SE & WFD UNIBA 360 19,315.56  0.01
USD  UNITED PARCEL SERVICE -B- 10,000  1,939,900.00 1.09
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VT4 - AL A (lux) R—bT VAT 7 R+ 7a—2-USD

pEA MR ()

MR PE WL PE
ekt i s Sk A g
il fili) CkRL) (%) fzail s} Ck Rv) (%)
USD VALERO ENERGY 3, 160 441,136.00 0.25 USD CREDIT SUISSE INDEX FUND (LUX) SICAV — 2,150  2,598,189.00 1.45
USD  VERIZON COMMUNICATIONS 12, 600 490, 014.00  0.27 CSIF (LUX)EQUITY PACIFIC EX JAPAN ESG
USD VISA A 4,080 919,876.80  0.52 BLUE -QBX USD ACC- USD
USD WALT DISNEY 4,960 496, 644.80 0.28 CAD CREDIT SUISSE INDEX FUND (LUX) SICAV - 4,342 3,672,798.29 2.06
EUR WOLTERS KLUWER 487 61,560.92 0.03 CSTF(LUX ) EQUITY CANADA ESG BLUE -QBX
CHF _ZURICH INSURANCE GROUP REG 312 149,489.39 0. 08 CAD ACC— CAD
AL E 47,859,870.93 26.80 USD CREDIT SUISSE INVESTMENT PARTNERS (LUX) 857 1,309,206.28 0.73
GLOBAL BALANCED CONVERTIBLE BOND FUND
% EB USD
USD APPLE INC 3%/17-20. 06. 2027 500, 000 483,700.00 0.27 USD CS INVESTMENT FUNDS 1 SICAV - CREDIT 4,574  5,100,604.62 2.86
USD  ASTAN DEVELOPMENT BANK 3. 125%/18- 500, 000 485,215.00 0.27 SUTSSE (LUX) SQ US CORPORATE BOND
26. 09. 2028 FUND - EB- USD
EUR  ASSICURAZIONI GENERALT (SUBORDINATED) 100, 000 87,934.00 0.05 USD CS INVESTMENT FUNDS 2 SICAV - CREDIT 997  1,888,218.30 1.06
2. 124%/19-01. 10. 2030 SUTSSE (LUX) DIGITAL HEALTH EQUITY
USD  AVANGRID INC 3. 8%/19-01. 06. 2029 1,500,000 1,409, 340.00 0.79 FUND - EB- USD
EUR BELGIUM KINGDOM 1. 25%/18-220433 60, 000 56,054.95 0.03 USD CS INVESTMENT FUNDS 2 STICAV — CREDIT 105 77,725.20  0.04
CAD BRITISH COLUMBIA PROV OF 2.55%/17- 57, 000 40,680.99 0. 02 SUTSSE (LUX) EDUTATNMENT EQUITY FUND
18. 06. 2027 -EBP USD- USD
USD  COCA-COLA FEMSA SAB CV 1.85%/20~ 500, 000 390,665.00 0.22 USD CS INVESTMENT FUNDS 2 SICAV - CREDIT 796 1,017,208.40 0.57
01. 09. 2032 SUTSSE (LUX) ENVIRONMENTAL TMPACT
EUR  COOPERATIEVE RABOBANK UA S. -3221A- 100, 000 97,512.15  0.05 EQUITY FUND -EBP USD ACC- USD
0. 25%/19-30. 10. 2026 CHF €S INVESTMENT FUNDS 2 SICAV — CREDIT 282 352,192.19  0.20
USD EUROPEAN BK RECON & DEV 1.5%/20~ 500, 000 476, 250.00 0. 27 SUTSSE (LUX) SMALL CAP SWITZERLAND
13. 02. 2025 EQUITY FUND -EB- CHF
USD EUROPEAN INVESTMENT BANK 2.875%/18- 500, 000 487,990.00 0.27 USD CS INVESTMENT FUNDS 3 SICAV - CREDIT 896  1,070,487.04  0.60
13. 06. 2025 SUTSSE (LUX) EMERGING MARKET CORPORATE
EUR FINNISH GOVERNMENT 144A 1.5%/22-150932 200, 000 193,227.31 0. 11 BOND FUND -EB- USD
EUR FRANCE OAT 1.75%/17-250639 30, 000 27,201.56 0.02 USD CS INVESTMENT FUNDS 3 SICAV — CREDIT 784 966,538.72 0. 54
USD ING GROEP NV -144A- 4.625%/18-06. 01. 2026 1, 000, 000 984, 170.00  0.55 SUTSSE (LUX) EMERGING MARKET CORPORATE
EUR INTESA SANPAOLO SPA 0. 75%/21-160328 100, 000 92,587.27  0.05 INVESTMENT GRADE BOND FUND -EB- USD
EUR TRISH TSY 1.35% 2031 1.35%/18-180331 250, 000 246,721.93 0.14 USD CS INVESTMENT FUNDS 4 SICAV - CREDIT 5,611  5,284,057.02 2.96
USD  KFW 1. 75%/19-14. 09. 2029 750, 000 668, 887.50  0.37 SUTSSE (LUX) ALTERNATIVE OPPORTUNITIES
USD  KOMMUNALBANKEN AS S. —4901- 2. 125%/15- 750, 000 721,432.50 0. 40 FUND -EA- USD
11.02. 2025 USD CSTF 6 CREDIT SUISSE (LUX) CHINA RMB 3,006 311,391.54  0.17
USD NATTONAL AUSTRALTA BK/NY 3.625%/18- 500, 000 498,395.00 0.28 EQUITY FUND EB USD CAP
20. 06. 2023 USD CSIF IE FTSE EPRA NAREIT DEVEL -B 39,957  4,221,057.48 2.36
CAD PROVINCE OF BRITISH COLUMBIA S. BCCD-32 340, 000 249,235.70 0. 14 USD- EUR
3. 3%/13-18. 12. 2023 USD CSIF IE MSCI USA SMALL CAP ESG -B 41,149 6,035,735.32  3.38
EUR REPUBLIC OF POLAND 1.125%/18-07. 08. 2026 35, 000 34,981.79  0.02 USD- EUR
USD  TOYOTA MOTOR CREDIT CORP S. —B- 500, 000 439,330.00 0.25 fEEEICZMAS CF—7 v - = B & 110, 876, 684. 12 62. 08
2. 15%/20-13. 02. 2030
AUD  TREASURY CORP OF VICTORTA 5.5%/11- 300, 000 215,281.45 0.12 BEIECLE 110, 876, 684. 12 62. 08
17.11. 2026 A— b7+ Y AEF 175,074, 788.99 98.03
AUD TREASURY CORP VICTORTA 2.5%/19-22. 10. 2029 267, 000 167,062.78 0.09 #47HEAR LT v —h—1H4 3,624,517.36  2.03
USD UNITED STATES S B-2025 2%/15-150225 500, 000 480, 664.07  0.27  ZOfthofitafi -97,727.44 —0. 06
USD US 4.5%/06-15. 02. 2036 1,000,000 1,110,937.50 0.62 i pERR%E 178, 601, 578. 91 100. 00
USD US S. F 2024 2.25%/14-15. 11. 2024 500, 000 484,238.28  0.27
USD US TREASURY N/B 1. 5%/20-150230 1, 000, 000 876,718.75  0.49
USD US TREASURY N/B 2.25%/17-151127 1,500,000 1,411,289.07 0.79
USD US TREASURY N/B 2. 875%/18-150828 500, 000 481,601.57 0.27
USD US TREASURY N/B S C-2029 2. 375%/150529 1,500,000 1,399,570.32 0.78
USD US TREASURY N/B S E-30 0.625%/20-150830 1,000, 000 815,000.00 0. 46
USD  VERIZON COMMUNICATIONS 3.875%/19- 750, 000 724,357.50  0.41
08. 02. 2029
I EE 16,338,233.94  9.15
1223 i CI e LAY ik d=¥ Wi oF - 10
EHEh Q0 %irkeE 64,198, 104. 87 35.94
BBIEE
BBEEZ S (A -7 - = KR
USD CREDIT SUISSE (LUX) COMMODITY ALLOCATION 5,139  4,268,247.84 2.39
FUND —EB- USD
EUR CREDIT SUTSSE (LUX) EUROPEAN DIVIDEND 356 960, 284.01  0.54
PLUS EQUITY FUND EB EUR
EUR CREDIT SUISSE (LUX) EUROZONE QUALITY 13,523 3,097,233.87 1.73
GROWTH EQUITY FUND —EB- EUR
USD CREDIT SUISSE (LUX) GLOBAL HIGH YIELD 1,275 1,654,094.35 0.93
BOND FUND -MB- USD
USD  CREDIT SUTSSE (LUX) ROBOTICS EQUITY FUND 473 1,073,298.49  0.60
EB USD
USD  CREDIT SUTSSE (LUX) SECURITY EQUITY FUND 1,497  3,158,325.69 1.77
B USD
EUR CREDIT SUISSE (LUX) SQ EURO CORPORATE 13,854 1,994,347.37 1.12
BOND FUND -EB- EUR
USD CREDIT SUISSE INDEX FUND (IE) MSCI USA 150,841 23,377, 338.18 13.09
ESG LEADERS BLUE UCITS ETF B USD CAP
USD CREDIT SUISSE INDEX FUND (IE) MSCI WORLD 25,085  3,857,069.60 2.16
ESG LEADERS BLUE UCITS ETF B USD CAP
USD CREDIT SUISSE INDEX FUND (LUX) SICAV - 48 43,102.77  0.02
CSTF (LUX) BOND GOVERNMENT EMERGING
MARKETS LOCAL -QBX USD- USD
USD CREDIT SUISSE INDEX FUND (LUX) SICAV - 4,476 3,994,874.76  2.24
CSTF (LUX) BOND GOVERNMENT EMERGING
MARKETS USD -QBX USD- USD
USD CREDIT SUISSE INDEX FUND (LUX) SICAV - 15,404 15,943,756.16 8.93
CSTF (LUX) EQUITY EMERGING MARKETS ESG
BLUE — QBX- USD
EUR CREDIT SUISSE INDEX FUND (LUX) SICAV - 4,177 5,907,246.92  3.31
CSTF (LUX) EQUITY EMU ESG BLUE —QBX EUR
ACC- EUR
JPY CREDIT SUISSE INDEX FUND (LUX) SICAV - 3,778  4,017,273.23 2.25
CSTF (LUX) EQUITY JAPAN ESG BLUE -QBX- JPY
GBP CREDIT SUISSE INDEX FUND (LUX) SICAV - 2,365 3,624,781.48 2.03

CSIF (LUX) EQUITY UK ESG BLUE -QBX GBP
ACC- GBP
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CSA LV RARNAV R« 772X« 12 (20234F 3 A31 HEI{E, EEBFERBLEE)

TJLVF 4« AL A (Lux) R—+7x VA 77 KA —LK-USD

BB A MmAEARITHER
ERIHNER BB AT (ME SR
NI TNT 49. 55 Ml PE
7 AU A ARE 26. 22 ok, i P
TANT VK 11.44 [z IR [CD) (%)
BRI 3,14 FEREGIT E T idth O S e TEIC B Shv QW DaEs
e 1.64
A=A LTV T 1.39  #k
Iy = — 1.35 CHF ABB REG 3,325 114,178.78  0.04
KA 0.89 USD ADOBE 777 299, 432.49 0. 10
AxL o 0.82 EUR AIR LIQUIDE 619 103,701.44  0.04
AA A 0.63 CHF ALCON INC 528 37,395.34  0.01
TIUA 0.55 EUR ALLIANZ SE REG RESTRICTED 421 97,333.75  0.03
A5I)T 0.33  USD ALPHABET A 8, 150 845,399.50  0.30
T4 IR 0.29 USD ALPHABET C 7,540 784, 160.00  0.27
R 0.27 USD AMERICAN EXPRESS 4,830 796,708.50  0.28
¥ — 0.16 USD AMERICAN TOWER 1,420 290, 162.80 0. 10
AANA v 0.15 USD  AMGEN 1,260 304, 605.00 0.11
T UEWET T 4V 0.12  EUR ASML HOLDING 260 176,604. 62 0. 06
F—A VT 0.09 USD AUTOMATIC DATA PROCESSING 690 153,614.70  0.05
A—F R 0.07 EUR AXA 2,110 64,565. 71 0.02
&t 99.10 CHF BACHEM HOLDING LTD 31 3,101.61  0.00
CHF  BARRY CALLEBAUT (REG. SHARES) 5 10,612.73  0.00
HERRINER CHF  BKW 25 3,935.30  0.00
BEEX/ 77 F 60.53 EUR BMW 295 32,351.55 0.01
[E 35 K O H R B 13.98 EUR BNP PARIBAS A 1,170 70, 180.00  0.02
ST - T OO LRl 6.64 USD BRISTOL MYERS SQUIBB 5,030 348,629.30 0. 12
ERE 3.14 USD CATERPILLAR 4,020 919,936.80 0.32
A =Xy b VT =T - [TH—ER 2.40 CHF CIE FINANCIERE RICHEMONT (REG. SHARES) 665 106, 207.74 0. 04
Ay Ea—H—N—Ry=T - Xy hT—7 1.60 USD CISCO SYSTEMS 6, 300 329,332.50 0. 12
ol - RO 1.35 USD COCA-COLA 8, 690 539, 040.70 0. 19
pil 1.30 EUR CRH PLC 1,070 54,027.26  0.02
TFLF— - KE 1.27 EUR  DANONE 741 46,137.96  0.02
BEHEG - ALBER - R 1.12  USD ECOLAB 1, 060 175,461.80  0.06
&l - B - TomoZ i 0.86 USD ELEVANCE HEALTH 565 259, 792.65 0. 09
AW - Sl 0.68 USD ELI LILLY & CO 1,900 652, 498.00  0.23
BT CEER 0.38 EUR ENEL 5, 640 34,479.88  0.01
EEES 0.37 EUR ESSILORLUXOTTICA 329 59,335.38  0.02
774 0.33 CHF GEBERIT 75 41,805.06  0.01
M - 0.32 CHF GIVAUDAN REG 20 65,088.48  0.02
bk T 0.32  USD HOME DEPOT 2,110 622,703.20 0.22
Sk ON) 0.27 EUR  TBERDROLA 4,287 53,492.67  0.02
faith 0.25 USD TIBM 1,370 179,593.30  0.06
REHFE 0.23 EUR INDITEX 973 32,664.88 0.01
A5EY - HRIE 0.23 EUR ING GROUP 3,910 46,430.85  0.02
AR I 0.22 USD INTEL 6, 250 204, 187.50  0.07
Rt 0.19 USD INTUIT 408 181,898.64  0.06
kA - AR - R 0.17 USD  JOHNSON & JOHNSON 5, 630 872,650.00 0.31
A =l 1] 0.17 EUR KERING 73 47,586.51  0.02
B - 0.14 CHF LINDT & SPRUENGLI 2 23,644.65 0.01
=3 0.14 CHF LOGITECH INTERNATIONAL REG 293 17,031.05 0.01
NAFTF I Juo— 0.11 CHF LONZA REG 96 57,524.82  0.02
TEI0 - AL L - Bk 0.10 EUR L’ OREAL 280 125,104.72  0.04
VAT T« RS 0.10 USD LOWE'S COMPANIES 1,280 255,961.60 0. 09
HEJE - E0 0.05 EUR LVMH 248 227,514.80  0.08
GR¥E - K - BREN 0.05 USD MASTERCARD 1,310 476,067.10 0. 17
gt - A 0.04 USD MERCK & CO 5, 960 634,084.40 0.22
IO 0.02 USD MICROSOFT 11,800  3,401,940.00 1.19
&t 99.10 USD MORGAN STANLEY 9, 760 856, 928.00 0. 30
EUR  NESTE OYJ 1, 440 71,074.69  0.02
CHF  NESTLE REG 3, 288 401,171.50 0.14
USD  NEWMONT MINING 3, 000 147,060.00  0.05
USD  NIKE B 2,130 261,223.20 0. 09
CHF  NOVARTIS REG 2,512 230, 322.06 0. 08
USD  NUCOR 900 139,023.00 0.05
USD  NVIDIA 4,130 1,147,190.10 0.40
EUR  ORANGE 3, 880 46,167.35  0.02
CHF  PARTNERS GROUP 29 27,199.23  0.01
USD  PEPSICO 2, 680 488,564.00 0.17
USD  PROCTER & GAMBLE 4,210 625,984.90  0.22
USD  PROLOGIS 2,810 350, 603.70 0. 12
EUR  REPSOL 3,940 60,720.50 0.02
CHF  ROCHE HOLDING 27 8,127.85 0.00
CHF  ROCHE HOLDING CERT 872 249, 088.12 0. 09
USD  S&P GLOBAL 2, 580 889, 506.60 0. 31
USD  SALESFORCE. COM 1,520 303, 665.60 0. 11
EUR  SAP SE 663 83,599.92  0.03
USD  SCHLUMBERGER 6, 940 340,754.00 0. 12
EUR  SCHNEIDER ~ELECTRIC 737 123,053.67  0.04
USD  SEMPRA ENERGY 1, 680 253,948.80 0. 09
USD  SHERWIN-WILLIAMS 847 190, 380.19 0. 07
CHF  SIKA LTD 269 75,235.43 0. 03
CHF  SONOVA HOLDING REG 62 18,229.59  0.01
CHF  STRAUMANN HOLDING LTD 118 17,612.31  0.01
CHF  SWISS PRIME SITE 90 7,492.40 0. 00
CHF  SWISS REINSURANCE 480 49,306.99  0.02
CHF  SWISSCOM (REG. SHARES) 31 19,790.58  0.01
USD  TARGET 950 157,348.50  0.06
USD TESLA MOTORS 5,000  1,037,300.00 0.36
USD  TEXAS INSTRUMENTS 1,520 282,735.20 0. 10
CHF  THE SWATCH GROUP 27 9,262.79  0.00
USD  THERMO FISHER SCIENTIFIC 754 434,582.98 0. 15
USD  TJX COS 2,180 170,824.80  0.06
CHF  UBS GROUP 4,895 103,362.77 0.04
EUR  UNIBAIL-RODAMCO SE & WFD UNIBA 266 14,272.05  0.00
USD  UNITED PARCEL SERVICE -B- 5,570  1,080,524.30 0.38
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pEA MR ()

MR PE M PE
ekt FRFAT e v Rt R
ki) fitia] CkrV) (%) fzail s} CkRLY) (%)
USD VALERO ENERGY 1,760 245,696.00 0.09 USD CREDIT SUISSE INDEX FUND (IE) MSCI WORLD 1,563 240, 326.88  0.08
USD  VERIZON COMMUNICATIONS 6, 980 271,452.20  0.09 ESG LEADERS BLUE UCITS ETF B USD CAP
USD VISA A 2, 260 509,539.60 0.18 USD CREDIT SUISSE INDEX FUND (LUX) SICAV - 178 158,867.90  0.06
USD WALT DISNEY 2, 750 275,357.50 0. 10 CSTF (LUX) BOND GOVERNMENT EMERGING
EUR  WOLTERS KLUWER 360 45,507.04  0.02 MARKETS LOCAL —-QBX USD- USD
CHF _ZURICH INSURANCE GROUP REG 240 114,991.84 0.04 USD CREDIT SUTSSE INDEX FUND (LUX) SICAV — 15,676 13,990, 986.76  4.89
BeAEE 27,515, 679.87 9. 62 CSIF (LUX) BOND GOVERNMENT EMERGING
MARKETS USD -QBX USD- USD
1% USD CREDIT SUISSE INDEX FUND (LUX) SICAV - 9,278 9,603,101.12 3.36
USD APPLE INC 3%/17-20. 06. 2027 4,000,000  3,869,600.00 1.35 CSTF (LUX) EQUITY EMERGING MARKETS ESG
USD  ASTAN DEVELOPMENT BANK 3. 125%/18- 2,000,000 1, 940,860.00 0.68 BLUE - QBX- USD
26. 09. 2028 EUR CREDIT SUISSE INDEX FUND (LUX) SICAV - 1,531 2,165,189.14 0.76
EUR ASSICURAZIONT GENERALI (SUBORDINATED) 250, 000 219,835.01  0.08 CSIF (LUX) EQUITY EMU ESG BLUE -QBX
2. 124%/19-01. 10. 2030 EUR ACC- EUR
EUR AUSTRIA 0. 75%/16-201026 250, 000 254,753.51  0.09 JPY CREDIT SUISSE INDEX FUND (LUX) SICAV — 2,161  2,297,863.28 0.80
USD  AVANGRID INC 3. 8%/19-01. 06. 2029 3,500,000  3,288,460.00 1.15 CSTF (LUX) EQUITY JAPAN ESG BLUE
USD BANK OF AMERICA CORP FIX-TO-FRN FRN/19- 2,500,000  2,381,525.00 0.83 -QBX- JPY
22. 10. 2025 GBP  CREDIT SUISSE INDEX FUND (LUX) SICAV - 1,368  2,096,702.35 0.73
EUR BELGIUM KINGDOM 1.25%/18-220433 500, 000 467,124.61  0.16 CSIF (LUX) EQUITY UK ESG BLUE -QBX
CAD BRITISH COLUMBIA PROV OF 2.55%/17- 550, 000 392,535.90 0. 14 GBP ACC- GBP
18. 06. 2027 USD  CREDIT SUTSSE INDEX FUND (LUX) SICAV - 1,171 1,415,106.66 0.49
USD  COCA-COLA FEMSA SAB CV 1. 85%/20~ 3,000,000  2,343,990.00 0.82 CSTF (LUX)EQUITY PACIFIC EX JAPAN ESG
01. 09. 2032 BLUE -QBX USD ACC- USD
USD EUROPEAN BK RECON & DEV 1. 5%/20- 1, 000, 000 952,500.00 0.33 CAD CREDIT SUISSE INDEX FUND (LUX) SICAV - 2,631 2,225,502.60 0.78
13.02. 2025 CSIF(LUX ) EQUITY CANADA ESG BLUE -QBX
USD  EUROPEAN INVESTMENT BANK 1. 625%/19~ 2,000,000  1,768,200.00 0.62 CAD ACC- CAD
09. 10. 2029 USD  CREDIT SUTSSE INVESTMENT PARTNERS (LUX) 2,760 4,217,252.40 1.47
USD EUROPEAN INVESTMENT BANK 2. 875%/18- 2,000,000  1,951,960.00 0.68 GLOBAL BALANCED CONVERTIBLE BOND FUND
13. 06. 2025 EB  USD
EUR  FEDEX CORP 0.45%/21-040529 1,000, 000 876,928.12 0.31 USD CS INVESTMENT FUNDS 1 SICAV - CREDIT 40,039 44, 648, 690. 07 15.61
EUR FINNISH GOVERNMENT 144A 0. 5%/18-150928 270, 000 261, 185.40  0.09 SUTSSE (LUX) SQ US CORPORATE BOND
EUR FINNISH GOVERNMENT 144A 1. 5%/22-150932 500, 000 483,068.26 0. 17 FUND - EB- USD
EUR FRANCE (GOVT OF) 0.75%/17-250528 300, 000 296,890.93 0.10 USD €S INVESTMENT FUNDS 2 STICAV — CREDIT 1,122 2,124,955.80 0.74
EUR FRANCE OAT 1.25%/15-250536 200, 000 175,563.80  0.06 SUTSSE (LUX) DIGITAL HEALTH
EUR FRANCE OAT 1.75%/17-250639 200, 000 181,343.72  0.06 EQUITY FUND - EB- USD
EUR  GERMANY 1%/14-150824 250, 000 265,351.83 0.09 USD CS INVESTMENT FUNDS 2 SICAV — CREDIT 239 176,917.36  0.06
EUR  GERMANY 1.5%/13-150523 250, 000 271,311.01  0.09 SUTSSE (LUX) EDUTAINMENT EQUITY FUND -
USD ING GROEP NV -144A- 4. 625%/18~ 4,000,000  3,936,680.00 1.38 EBP USD- USD
06. 01. 2026 USD €S INVESTMENT FUNDS 2 SICAV - CREDIT 1,420 1,814,618.00 0.63
EUR INNOGY FINANCE BV 1.25%/17-19. 10. 2027 500, 000 498,897.84  0.17 SUTSSE (LUX) ENVIRONMENTAL TMPACT
EUR INTESA SANPAOLO SPA 0. 75%/21-160328 750, 000 694,404.52 0. 24 EQUITY FUND -EBP USD ACC- USD
USD INTL FINANCE CORP 2. 125%/16-07. 04. 2026 2,500,000  2,375,800.00 0.83 CHF CS INVESTMENT FUNDS 2 SICAV — CREDIT 219 273,510.96  0.10
EUR  TRELAND 1%/16-150526 100, 000 103,548.46  0.04 SUTSSE (LUX) SMALL CAP SWITZERLAND
EUR TRISH TSY 1.35% 2031 1.35%/18-180331 1,000, 000 986,887.72  0.35 EQUITY FUND -EB- CHF
USD  KFW 1.75%/19-14. 09. 2029 2,000,000  1,783,700.00 0.62 USD CS INVESTMENT FUNDS 3 STICAV — CREDIT 3,521  4,206,679.54 1,47
USD  KOMMUNALBANKEN AS S. -4901- 2. 125%/15- 4,000,000  3,847,640.00 1.35 SUTSSE (LUX) EMERGING MARKET CORPORATE
11. 02. 2025 BOND FUND -EB- USD
USD NATTONAL AUSTRALTA BK/NY 3.625%/18~ 3,500,000  3,488,765.00 1.22 USD CS INVESTMENT FUNDS 3 SICAV - CREDIT 5,896  7,268,765.68 2.54
20. 06. 2023 SUTSSE (LUX) EMERGING MARKET CORPORATE
EUR PROLOGIS INTL FUND IT 0.875%/19- 200, 000 170,713.89  0.06 INVESTMENT GRADE BOND FUND -EB- USD
09. 07. 2029 USD €S INVESTMENT FUNDS 4 SICAV - CREDIT 8,927  8,559,386.14 2,99
CAD PROVINCE OF BRITISH COLUMBIA S. BCCD-32 500, 000 366,523.09 0. 13 SUTSSE (LUX) ALTERNATIVE OPPORTUNITIES
3. 3%/13-18. 12. 2023 FUND -EA- USD
EUR REPUBLIC OF POLAND 1. 125%/18-07. 08. 2026 200, 000 199,895.94 0.07 USD CSIF 6 CREDIT SUISSE (LUX) CHINA RMB 5, 787 599, 475.33  0.21
EUR  SPAIN 2. 75%/14-311024 250, 000 271,025.82  0.09 EQUITY FUND EB USD CAP
USD TOYOTA MOTOR CREDIT CORP S. -B- 2,000,000  1,757,320.00 0.61 USD CSIF IE FTSE EPRA NAREIT DEVEL -B 64,840 6,849, 697.60 2.40
2. 15%/20-13. 02. 2030 USD- EUR
AUD TREASURY CORP OF VICTORTA 5.5%/11- 500, 000 358,802.42 0.13 USD CSIF TE MSCT USA SMALL CAP ESG -B 12,534 1,838,487.12 0.64
17.11. 2026 USD- EUR
AUD  TREASURY CORP VICTORIA 2.5%/19- 218, 000 136,403.32  0.05 HEEFERGISR F—F v PR &F 173, 115, 483. 30 60. 53
22. 10. 2029
USD UNITED STATES S B-2025 2%/15-150225 3,000,000  2,883,984.39 1.01 REEILAE 173, 115, 483. 30 60. 53
USD US 4.5%/06-15. 02. 2036 5,000,000  5,554,687.50 1.94 HR— k7 UAEE 283, 406, 630. 11 99. 10
USD US S. F 2024 2.25%/14-15. 11.2024 2,500,000  2,421,191.40 0.85 STHEI K OT n—h—HE 2,557,160.00 0.89
USD US TREASURY 1.625%/16-150526 3,000,000  2,808,515.64 0.98 % DOFEE 30,591.19  0.01
USD US TREASURY N/B 1. 5%/20-150230 2,000,000  1,753,437.50 0.61 fIEEPEREE 285, 994, 381. 30 100. 00
USD US TREASURY N/B 1.625%/19-30. 11. 2026 2,000,000 1,856,093.76 0.65
USD US TREASURY N/B 1.875%/19-31. 07. 2026 3,500,000  3,292,460.96 1.15
USD US TREASURY N/B 2. 125%/17-290224 4,500,000 4,396, 640.63 1.54
USD US TREASURY N/B 2.25%/17-151127 3,000,000  2,822,578.14  0.99
USD US TREASURY N/B 2.875%/18-150828 2,000,000  1,926,406.26 0.67
USD US TREASURY N/B S C-2029 2. 375%/150529 3,000,000  2,799,140.64 0.98
USD US TREASURY N/B S E-30 0.625%/20-150830 4,000,000  3,260,000.00 1.14
USD  VERTZON COMMUNICATIONS 3.875%/19- 3,500,000  3,380,335.00 1.18
08. 02. 2029
EHEaE 82, 775, 466. 94 28. 94
FESRELS AT & 7 I3 O S TR
FESh Q0 BRERAR 110, 291, 146.81 38.56
BIEEE
BERERAY (F—T vy )
USD CREDIT SUTSSE (LUX) COMMODITY 8,544  17,096,304.64 2.48
ALLOCATION FUND -EB- USD
EUR CREDIT SUISSE (LUX) EUROPEAN DIVIDEND 132 356,991.62 0. 12
PLUS EQUITY FUND EB EUR
EUR CREDIT SUTSSE (LUX) EUROZONE QUALITY 16,087  3,684,478.40 1.29
GROWTH EQUITY FUND -EB- EUR
USD CREDIT SUTSSE (LUX) GLOBAL HIGH YIELD 6,455  8,376,850.30 2.93
BOND FUND -MB- USD
USD CREDIT SUISSE (LUX) ROBOTICS EQUITY 831  1,886,155.32 0.66
FUND EB USD
USD CREDIT SUTSSE (LUX) SECURITY EQUITY 1,116 2,354,503.32 0.82
FUND B USD
EUR CREDIT SUTSSE (LUX) SQ EURO CORPORATE 69,130  9,951,583.23 3.48
BOND FUND -EB- EUR
USD CREDIT SUISSE INDEX FUND (IE) MSCI USA 146,061 22, 636,533.78  7.92
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